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TEARGBREERSERE 2 TRIEFEY  REBEAREEZERERRE
—fEEBARHEZS ( Common Equity Tier 1, CET1 ) BX - EXikFAEME—45
Additional Tier 1 (AT1) EXRBIE "B Tier2 (T2 ) EAX -
CoCo Bond 47t 2008 FEIKETRIGHK 2B RERIRTERENMENERM T
B . £ Basel lll FI EWIRITEARREBR - FEAT1 34 T2 28K - Ao RlAD %
& AT1 2 High-Trigger Coco Bond /& T2 22 Low-Trigger Coco Bond - #& The
Association for Financial Markets in Europe ( AFME ) &5t B 2015 F£ L& CoCo
Bond Z &1 AT1 BUAEE54T - CoCo Bond M ES T 2R BB RIEE - BRRIE
1B B GERRBRUIERES] - SEBMEITIEENES - HRIEELRTT
HEBERKFMAER RGN E B3k SEERITEARERER—
EKER - BB HEngEER 2Rt EFEAE -

2) BE#BIEKRIRUIEES] ( Total Loss-Absorbing Capacity ; TLAC ) B ATGEEEER
& REEBEHFRIEEK ( Minimum Requirement for Own Funds and Eligible
Liabilities ; MREL ) &% :

FE 2013 £ G20 BIX S EERE - B EIEEF ( Financial Stability Broad,
FSB )/X 2015 /@ G20 & L 4R 18 K IRULBE 71 ( Total Loss Absorption Capacity ;
TLAC ) EXRREUELERTIT " KEIAREAI L BIRE - HE%E BCBS 71§ TLAC 3=
WA Basel Il EAREIELEME - TLAC EXAGHERIKAARUEZIRTT ( Global
Systematic Important Bank, GSIBs ) - B AE SR EEREREEREN S
HE  TEREREMEBAEEY - TATEMGHT  BUTREREHIEX
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wRERTGFEEERR RANEEEERE £ G20 185% N H FSB 12 1 ¥ GSIBs
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E5120) GSIBs X - I/ TLAC EAEEN ST EIASE TLAC T

B ( TLAC-eligible instruments )+ B& Basel |ll FROIMEEEE AR AT EH T2 2

Sh - EIZEMES TLAC RENEHE TR AEESFKRAECHIIEERIA

ERETFIERRUIHES] - BLERISKARE] - B 2015 &£ FSB 8 TLAC EAXZKE

2019 FIEFMRPEENMITLUR - BEIE1TH TLAC & T EKZEIRUAREE

FIEMIEFS ( seniordebt )~ FIEMIIFEFTETE ( senior non-preferred debt )~ T2

PUK AT1 - EhEJIEfIEFE ( senior debt ) 1GEE&S -

TLAC BEHFBTHEBEBNREXEZNAAMEIRIT - TLAC BESMRETHERGRRR
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MBARBEREZIESR  BRESEIAETE - SiikEEREE RSB AT

fl - BEBELESASHBEEEBERLSRESHARWIBRZES -

MREL B AR EFAHIF] 2ERWBRENZSHREE  BREZEREMERT - B

88 2014 & 4 AEB (RITEMKEEEEZES) ( EU Bank Recovery and

Resolution Directive - Directive 2014/59/EU - 5% BRRD )+ EE&# A - IR%E -

REBATE 2 BEIEDIRTERAEL - EERTRERMNAK —EEER - &

REFHRTERBREEEZZHE - RERRTEE —TENRUWIE RS

BRRD #iR{TRE f BEESNERAEBEMNREER( MREL )- 5] E LB AR

B LM A MREL DR REZENHIETERR - 1R1E BRRD 55 45 1855 4 R

E - #MA MREL SIS S ERT AR KEFEERNERN EERBEEASE

BREmMIBESN ISR EMREDR - EIRIR 7 BRIEHREIREIE R A EREE 2B/ -

FEEARTE MREL E%H TLAC EFERMR - BEFRTHBUER "2IKAHK

MEZIRTT ( Global Systematic Important Banks ; GSIBs ), 2— « HE1T71&

SEEBRIRWEESN (TLAC ) 185 - MNIEE L3 GSIBs BE ZBERIRTT - FRE

TEERRWENZEE  AIRREERSHEEAE (MREL) R ES -

3) EMI— : 1BKRIRUTHES| BB IG#E ( Equity Conversion )

A. BACR9.625PERP ( ISIN: US06738ECN31 ; TLAC &% )7 Barclays PLC
Bt 2023/11/15 BT —1EE7T AT1 - BESRENEAIS Junior Subordinated °
BRIRU S % Equity Conversion - BEE R S HIZY ( Mechanical ) -
B2+ BJ¥E Common Equity Tier 1 (CET1) B8R 7% - B2 W SRS 1#
BHIEHE L4 ( Point of Non-Viability - PONV ) - B EREERBREEH
BERBWEEEIAS Barclays PLC WEZER - BIRENRESRTERE]
£ USD2.05 (FIBEXEL1.00=$1.24) BERHEERER BRERERE
HEBET BTETHENESFRERESHRLEERBRERS 487
(=1000/2.05 ) ¥ Barclays PLC & B - MBREHRERER - KRES
BHLECAK  EFHAARGHEEREETEMEERESELELE
MEXEX -

B. LLOYDS 8 % PERP ( ISIN: XS2575900977 ; MREL f&% )% Lloyds Banking
Group PLC 7 2023/01/9 #ITH—1E5:iE AT1 - B ENEM%A Junior
Subordinated - Bk KU T 4 Equity Conversion - & 55 45 & 743 1 5| B
( Mechanical ) - #8281 Common Equity Tier1 ( CET1) 8K 7% °

BEREMERESRESES (B Y RERFTEAES) %88




FEABEERBRBUHREERRFEBEHEIRS Lloyds Banking Group HIE
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BEFHEBIERMEZEX -

EBO . BRRUHESI-ERM4ARERET ( Temporary Write Down )

A. BNP5.125 PERP( ISIN:USF1R15XK771 ; TLAC &% )2 %[ BNP Paribas
SA R 201/11/7 3&1TRI3=TT AT1 - R{EJENI% Junior Subordinated - &KX IK
Yt %4 Temporary Write Down - BEE3 R B1#%HIZEY ( Mechanical ) - #8538
EHEHE Common Equity Tier 1 (CET1) & 5.125% - Sl 2 W EREE
W E B #5748 ( Point of Non-Viability - PONV ) =& A E RGeS
HREBRESASRIAF AN EET - BHFFEAMBRETHRESSE
AT BEHENIEBABZAESN  E5FBEARMOUBERZEL - M
EFEBREETE  BRTAHBRERMNENESEHNFENE - BT
ABEREHNERESHAZEAE  BEARALEENRNRRESHEE -

B. ISPIM7.75 PERP ( ISIN: XS1548475968 ; MREL &% )% Intesa Sanpaolo
SpA 1R 2017/1/11 81T —1EEIT AT1 - BE5=EEfIA Subordinated - 1
KR UL % % Temporary Write Down - 825 5 81 S #%HI EY (Mechanical) -
8214+ BJ¥E Common Equity Tier 1 ( CET1) 8K 5.125% - 2 ¥ S RiEL
BB E R ETF4 ( Point of Non-Viability - PONV ) - =& AN T RAF
EURERESASHEERFZ AR - ESFBAMBRETNES
MOMASHBENIEZALABE=ZEET  BSFEARMUBEEZEX -
MESELESREE  BRTAHBRERAMENDEESIESRERE - BIZ
TABERNEWERNIZEAS - BEALEESRRHBESHE -

EAl=  BRRUESI—X A MAREREET ( Permanent Write Down )

A. UBS 7 PERP ( ISIN: USH4209UAT37 ; TLAC &% )2Im Lt k1T UBS Group
AG 11X 2019/1/28 381THYZETT AT1 - REIBMI% Junior Subordinated - &5k
IR UL % Permanent Write Down - #8858 B A #H|E ( Mechanical ) - #8
B HEHE¥E Common Equity Tier 1 (CET1) M@K 7.0% - HEWERIEES
W ¥ E B #5748 ( Point of Non-Viability - PONV ) ZE A E RGeS
HREBESAESRERE S EHEDREET - BEFFHAEAMBRETHNESE
PNAEHEH BN EBABZEHEN - BEMERTAREERED - EF
HERET Ot AZEE  EFFAARMUEERELX -

B. DBSSP 3.3 PERP ( ISIN: XS2122408854 ; MREL &% ) % DBS Group
Holdings LTD X 2020/02/20 81T7H—1&3£7T AT1 - BE5RENRAIA Junior
Subordinated - 8K KU S % Permanent Write Down - B8 82 $5 8 A i B

( Discretionary ) BB SHERERNEERBREERBEETKOKE - HEW
TRIEEHBEHEREFE ( Point of Non-Viability - PONV ) H&EAEE
ERESBUHRERESAESBERE 2N ENREET - EFHEAMBRE
HESZISNNATHEH BN SR ABZAER - HEMERET AKEERNEE
7 BSEBRGHNTAEEE  BE5FEARMUERSIER -
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(1) BEREEAUR - AFE - BIREE NB REZIRF DA

. A 53 B %A NB 7%
BEEI 8RB 9 9 Vs
(AP B ER) (D) (D)
PEE $1,000,000,000; $650,000,000 $175,000,000( $175,000,000
B 100,000,000 65,000,000 17,500,000 17,500,000
BAEE - $10.0000 $10.0000 $10.0000
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1) »EcAI A%RE - BEEIBANB BB ZIRFERI D RIS -

A $EE B g% NB $E%!

E B BIES ¥ y -

(RHEWE) | (HEK:) (HEULE)

e $1,000,000,000 $650,000,000 $175,000,000 $175,000,000
EERERE)R ($2,500,000) ($1,625,000) ($437,500) ($437,500)
RBIA-PERERT
BAMEME (F28E
HE )

. . $5,000,000 $3,250,000 $875,000 $875,000
B2 WS R-TERE
ROBEAEME (F2
RS )
FRUWA-FERER D E $30,000,000 $19,500,000 $5,250,000 $5,250,000
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BEE $1,030,967,000] $670,128,550 $180,419,225 $180,419,225
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18 = Sy 9 . .
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ch = R R o [ A P dth
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& )
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KIBERREE ($1,533,000) ($996,450) ($268,275) ($268,275)
BEE $1,020,467,000] $670,128,550, $175,169,225| $175,169,225
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2022 2023 2024

15 R R R (%) 2.5 2.9 2.8

EEFIRE(%) 8.0 4.1 3.0
LB (%) 3.6 3.6 4.0

ERIHR : Bloomberg
FHEHREAESE HRE_AEOE HREEOR - ZEKESESKER
ARZHMBLERRALTRMATEML ; BUTRILUARER - BREER - EEBEER
SHABKBEETTIRNRERALE  WEERARNEE - AHEGE HELE2RE -
RERBSEWRR B EMIART - I EEEHRE AT EE - TEBHEZS
TTEAERMTE - BHRIEIMAME - )R8 b1 - Al - R W Eh 8
7 RE BT IR 454 RE - Bm o BXE - HPfERES SR 1/10 UL
b, AEESMEESIEERN 16 DL - METREFPAEFER - AE - B
BB - T - ZEE - FEEIR ~ e A~ EAMRL - EYRE - SRERZRF - Kb
HaaE  HPEFERR 8 - FM - %5 - EYRERRHRRS TEFEHFREATK
- BEEESHE - EBRIAAESEHAIBPE - £ - MEKX - HAMEE -
2022 FERREZENER SBRAERHFSEIERNRTE  KEEBHRAI—FN
7%
- EXEESR
e EBEHRREXZBEZIKFEBREXSZEENMEPL - EEFEREFXRSTIK
hi5HEE 50% - EE K+ EREAMER  ERIKFEREISNRTHWREIMA] -
FRETEI 2024 £/ 5 Fh - EXEMEBIMALE O RRISEIFFEITE, L5
HEZEN BIERABNERERME TEXE@NERELR - RBAURIEF
BEWUEM - 2022 FEPFERBENME - ZHBERARRBRSNEEREER
KERARALEE (Al) SMESEM (HPC ) HBASEKNSR - HWRKERSENO
2FO) - AEESHTEARME  HERIKFERER -
s UREXZHEEZHSHEATIEZNEZR ARZSBALERASINARE 12

REENT WEEHAZ/NEYRIRRAT - BREZBBEALEGEER  HEME
FEMARIBRFT KGN - ElRBENDBERSNESTHEEm Al £H -

N EFERSE IS NNERRAE  RREEESENUEEERSSERANME & DHEH
FIKEBASE e EE -

s HEREXEEESHEERENR AUtRSANEHHOE Y — - EBFEHAS

OaR=% FEAEGESFEBHAT RNBLFEERRHZEZREHE  ~

BRSFEMIIREBEAE  RSTRETRERE - AINH ; E_BRFEAREA

SIEEMERESE  BHEEAZTNRE LS - F=HABBUERAT - JY
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. %Fﬁ—ilgﬁﬁﬁﬁﬁﬁa—ﬁmﬁﬁﬁﬁlwEmE’JﬁY HREENS ZERERD
FERNBVEARYEROEZL OB - fI0 - SEEMNFEOSZMMAER 7
EATNAY/NESE - A EREIINEHREEENNSEKR « RRKEEE - DLUKEE
FRNEMNRIEERES HEREAEBEEZEMNHORER °
o INEEERERELARE
HRETHNEAKEL T EEEDTINESS]  FUEZITJEAEL -
o HEHMBHEERMA
o RIOMFRTRRZHEHHNR

REEITIER B BITIER(USS bn)
By s VA= RERATE
EEhisEE TL\ o EENE ANEIE
EL (US$ bn)

2023 2024 2023 2024 2023 | 2024 | 2023 | 2024

HMAFBSREFR 2272 2132 |25,564.65|31,576.03| N/A | N/A | N/A | N/A
EEEE™ S 3432 3289 |23,414.75|30,609.65| N/A | N/A | N/A | N/A

E R - World Federation of Exchange * SIFMA

e BRR SR
e o EEE K= (USSbn) BHFCFIHBRE -
US$bn)
2023 2024 2023 2024 2023 2024
ANBSZR 5P 37,690 | 42,544 |26,359.92|30,447.03| 1075.9 N/A
EEEIE™ S 15,011 19,311 | 23,710.22 | 28,948.10 N/A N/A

ERIZRIR : World Federation of Exchange * SIFMA
o BIMEMISZBEEREREL

N BER Aatb
R 5 Rt
2023 2024 2023 2024
MRR SRS 106.69% 106.29% 22.19 23.21
EEERTIS 116.00% 107.04% 40.17 40.36

ERHGE : World Federation of Exchange & Bloomberg
o TMEEMBEMER A
NERE N —REEEE EMEERENESE EHME  HE - BE  sHSHERE
MNEARFE 2B - BERFREES -
o BHIZRHAHN

REFh&THE NYSE Euronext (US)

mr R 5B KE - AE - AEE - JEES - HEES
FEREREHEE ﬁf%:[%%ﬁ%l

R H5E BH—~h: ES 9:30~16:00 ; £< 10:30~17:00
RENR RARZHESE—EEEH
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RS &M ZBElEET S

TERERHEE Nasdaq #RafEa#l

R B H—~f: E<L 9:30~16:00 ; £< 10:30~17:00
RENRE AR HES—EEEH

B BEIMERESRES TSR

FREE TIFREBESRES . REREEREANSERENHENR BBB-/Baa3 4 - SiARK&EH
MBS FIRESEREFISENE—RESHEE - 195/558H % ( Over the counter,
OoTC) X5 -

PIETFHENENERESRESGRIEHDNER - #EtESEIZETNTELS
EFNEEMREDN T DETHBRIFRESRES  KBETARRRSEIFEITERSE
ETREELURAEE - ZEastBENLENEFRES RES KL KBEIFREZ (Global Notes) 2T, -
FZE BB Euroclear Bank S.A./N.V. (Euroclear) / Clearstream Banking, (Clearstream)< ]
PR oh 35 5L E 8 (International Central Securities Depositary, ICSD) ¥ 45 & 32 ZI| 8175
FREBEE ; BN ESFSNRERBES FETERRT IR BERESRESEE R
S](The Depository Trust & Clearing Corporation, DTCC)#E T i E#48 Depository Trust
Company (DTC)ETREIGEEHTEIEE -
ENFBNESTEAZRIUERERSNERRSEE  FAERXIMIIBRENR S
A - 2IKNREADBESHEIDNETEHERS ™S - BUNEMNNRSZ BRI T LIS LM
ENESFNREG - UARRRIENRZRE - AMBEREMNREA B NEETRZER
5 MEAFERDNVERRRSE  HFEMEER FMREEBMTERAE  BEMIZEA
RAamNEEmSENES  AFMNETEMBETEGNYAIBER - KA ERERE
RN ENE SIBEHEFE(T-8)RAE -

EMSRELE  BEDRNEBADAMNBRENRRTE  EESEREZHER MESR
SKINBEZ BN - sl =Tt EESMBENBRA T ERALE F - EREETESHSFINE
ZUFEETEEEHEIE - MEHE - e - BESEXRNERE - fENmISNABRE SR
KRELFATREN—IR - EETENMEMSESEF  EMZMBENESIER
Bloomberg EM USD Aggregate Total Return Index - J§E{ 4 T {B%E 2.26 JKZE7T(2025/9/30)-
HooMBIR StEABERA - WENELLEM 2013 FEM 3.64%HAE 4.75% - HIE -
PR AIMEISTE 1.78% K 3.91%7E4(2025/9/30) - BB R T EEALESBHELE
BRZEENVEZR - KEDTELAHEHET -
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Time Series
Time Period: 2020/10/20 to 2025/09/30
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L FMGAU 6 1/8 04/15/3: Usb . 40 i@ " - - - - — _
i} [FOSUNT 8 1/2 05/19/28 USD . 50 in # = - - — — _
L FTLNHD 11.88 09/30/27 usb . 50 i@ " - - - - — _
i HBSPIN 4 1/8 05/18/31 USD .32 in # - - - — — _
L [YSAN 4.85 PERI usb .00 in . " - - - - — _
i} Y1J 8 3/4 05/07/29 USD . 80 in L 55| % B - - - - - _
L 7.11 03/11/32 usb . 50 iw 29[ % B - - - — N _
i . 95 04/19/26 Ush in L33[ £ # - - - - — -
L 12/15/2 usbh in BUEN] - - - - — _
i 3/8 04/13/27 Ush in A E) - - - - - _
L 5/8 05/19/30 usb in RV ERD) - - - - N _
AU 8 1/2 05/01/30 Ush in RN - - - - — -
MPEL 5 3/4 07/21/28 usb in NTIEN - - - - — _
MPEL 7 5/8 04/17/32 Ush in . 86[% & - - - - — -
11 1/4 10/21/28 usb i@ R EX0) - - - — N _
/8 02/08/28 Ush in MIER) - - - - — _
. 35 PERP usb . in NI ESD) - - - - N _
/8 12/05/ USD 40 o NGEE] - - - B - -
/8 04/08/ USD 0] @ XNET - B B B - =
/4 04/25/ USD! 50 i@ .30 ® - - - - B -
/ /29/: usb . 30 o RINES) - - - N — -
11/4 02/15/27 USD . 50 in 2.40[3 % - - - - — -
3/4 04/15/: ush . 60 o . 98| % & - - - - — _
. 95 06/26/3! USD . 50 in .38 % & - - - - — _
/21/3 usb . 25 o iH - - - - — _
7/06/31 Usb . 30 in £ - - - - — _
/31 USD 30 @ iR - B B B - =
03/15/33 USh . 30 in £ - - - - — _
/15/29 USD 10] @ NGIET - B B B - =
. 45 PERI Usb . 50 in L 26] % & - - - - — _
9.85 04/24/33 ush . 40 o L80| 2 & - - - - — _
SCHI 4. 95 07/08/21 Usb . 30 in 230|528 - - - — — _
f C 5 1/8 12/15/29 usb . 50 i@ BYIESD) - - - - — _
i YLLGSP 5 1/8 05/20/26 Usb . 40 in (IS - - - - — -
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L AR bt AR AR AR AR AR
AT o WA B A7 5 B A ) A7 o HNB(Ae L) F AN AR d) £ AB(# £ ANB(fe A
FEp/EHDP 2020/10/2 2020/10/20 2020/10/20 2020/10/20 2020/10. 2020/10/20
Z B 5. 66% 5. 66% 5. 66% 4.96% 4. 96% 4.96%
- B0 3. 36% 3. 36% 3. 36% 6.87% 6. 88% 6. 88%
1 3. 70% 3.70% 3. 71% 7.34% 7. 35% 7. 35%
- 2.67% 2.67% 2.67% 5. 64% 5. 66% 5. 66%
= & 16. 03% 16. 03% 16. 03% 23.67% 23. 69% 23. 69%
] N/A N/A N/A N/A N/A N/A
L = N/A N/A N/A N/A N/A N/A
PACE 2 A rEp S -37.57% -37.57% -37. 58% -36. 43% -36. 43% -36. 43%

:2020/10/20




B EE T SN )
FEEEFERESTH
S ®114£097 30p
" BER L EAFER RS EWGT oW/ H ) L% &
PR 13 NI P
- g)!‘k%:_ ,? E Hw g;_\. (ﬂTr' /T ) f%—’:; o f/l](%)
UOB KAY HIAN - 182, 994 - 182, 994 - -
HSBCA i 1 ;4 % % 427 - 144, 781 - 144, 781 - -
20244#  [UBS AG - 121, 401 - 121, 401 - -
SC Lowy Financial (HK) Limited - 107, 043 - 107, 043 - -
JP_MORGAN CHASE - 92,574 - 92,574 - -
9025  |UOB KAV HIAN - 90, 332 - 90, 332 - -
01volp (REEEEEM) - 61,604 - 61,604 - -
R HSBCA i 1 ;4 % % 427 - 45, 659 - 45, 659 - -
09+ 30p |RBS Bank - 43, 457 - 43, 457 - -
BCP Securities LLC - 32, 635 - 32, 635 - -




AR114#092 30p

Hi=:2/%
HP/ER 2020 2021 2022 2023 2024
&7 NA NA NA NA NA
L LY
3% NA NA NA NA NA
&7 NA NA NA NA NA
2% F
3% NA NA NA NA NA
— &7 95,557, 176] 79,845,555 18,887,780  15,580,438| 13,003, 610
Tt 3§ 0. 32% 1. 60% 1. 60% 1. 60% 1. 60%
s &7 4,153,048 12,974,898 3,069, 279 2,531, 828 2,113, 100
(2
B 3% 0. 05% 0. 26% 0. 26% 0. 26% 0. 26%
&7 NA NA NA NA NA
3% NA NA NA NA NA
s &7 153, 359 266, 400 266, 038 289, 666 270, 042,
E e 3
' 3% 0. 00% 0. 01% 0. 02% 0. 03% 0. 03%
ETF/4p 3l & |4 4p NA NA NA NA NA
¢z Eow —
oYY % % NA NA NA NA NA
. &7 29,863,583|  93,086,853| 22,223,007  18,401,932| 15, 386, 752
o 3% 0.37% 1.87% 1. 88Y% 1. 89% 1. 89%
HIRP SR ET ORI AR LR BELF Y REEIHAETBEETARR




3L ARFEaifths
Bt ER A E RS L
A F114#097 30p

ER 5 B AR U B AR U 5 B AR U 5 B AR U 5 B AR U B AR AL
Ao A A2 L) A% o WB(Ae L) A7 o HNB(Fe L ) i AN AR L) % AB(Ae ) # ~NB(F= L)
Fp/EHp 2020/10/20 2020/10/20 2020/10/20 2020/10/20 2020/10/20 2020/10/20
2024 8.0721% 8.0752% 8. 0705% 7. 6006% 7. 5980% 7.595T%
2023 —6. 2058% —6. 2053% —6. 2073% -5.4338% -5.4336% -5.4317%
2022 -23. 6094% -23. 6103% -23.6101% -26. 3025% -26. 3025% -26. 3039%
2021 ~23. 6675% ~23. 6705% ~23. 6696% ~22. 9204% ~22.9233% ~22.9234%

2020 N/A N/A N/A N/A N/A N/A RN ARG S S A A
i AB(Rei)fh g 5 &

i ANR(Ae i VM A A v - &

2019 N/A N/A N/A N/A N/A N/A

2018 N/A N/A N/A N/A N/A N/A

2017 N/A N/A N/A N/A N/A N/A

2016 N/A N/A N/A N/A N/A N/A

2015 N/A N/A N/A N/A N/A N/A

A&+ 2p 12020/10/20




@2]? LTHARFTELGFEAL

BTt EREERAESFRICE £

A R114#£097 30p

=

iR i e A/ kiR eF(E i A/ ki e e A/ | ki ez 2/ o
& FEE ) &R ) EX 8-S, 3 8 & FEE ) i
A7 ¢ B L) AT 5 BNB(fe &) % ~B(fe L £ ~NB(ge d)

2024 0. 24274010 0. 24273715 0.23761137 0. 23760757

2023 0.32210190 0.32210190 0.31460764 0.31460764

2022 0. 36722042 0. 36722042 0. 36438337 0. 36438337

2021 0.62607711 0. 62607711 0. 63310800 0. 63310800

2020 N/A N/A N/A N/A IS YL T

2019 N/A N/A N/A N/A

2018 N/A N/A N/A N/A

2017 N/A N/A N/A N/A

2016 N/A N/A N/A N/A

2015 N/A N/A N/A N/A

A&z p 12020/10/20
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Deloitte & Touche

20F, Taipei Nan Shan Plaza

No. 100, Songren Rd,

Xinyi Dist., Taipei 110016, Taiwan

Tel :+886 {2) 2725-5988
Fax:+886 (2) 4051-6888
www.deloitte.com,tw
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B vHEeTEWES

BT
1134124318 1124124318
538 E 16§ & &
Ny OB Nk B M OE 4 W
- 1
s (A 113 F &

711,995,468 7 ; 112 &

772,705,301 &) (=) $ 722,301,752 95.9 $ 762,456,516 90.8
AT (HHsEL) 26,340,711 3.5 64,238,426 7.6
BCH A (HEZRAL) 13,788,821 18 14,164,715 1.7
JEHCHAT L R HR 24,000 - 3,000 -
MERAMIESH(MEZR

+--) - - 4,940,839 0.6

ERAY 762,455,284 101.2 845,803,496 100.7
2 &

WEAENIESH(HEEZR

+ =) 7,151,490 1.0 - -
EAEE & RBER 634,135 0.1 4,149,695 0.5
BEAtEEE (MExAT) 1,028,050 01 1,151,938 0.2
JEATARE & (MHEEX) 167,057 - 187,179 -
Hi gk 140,000 - 150,000 -

a e 9,120,732 1.2 5,638,812 0.7
= A 3 $ 753,334,552 100.0 $ 840,164,684 100.0
- 3
ABALSABR
WEMHE R AHEM $ 445.164,282 $ 456,381,582
Eag e nEEa (g
fir: £ US$  1,329,257.65 US$  1,395,408.80
B#u< AR%
WMo E e B EN $ 22,327,021 $ 29,502,323
A Ee A Em (§
fr £4) us 853,356.60 1ss 955.438.79
NB #4525 B
MEWABRLRAMEN $ 38,091,320 $ 50,504,566
At sMEN (¥
et A7) US$ 537517617 US$  7.532,874.92
(Hk 8)




(A# A

A4 9B B B
A S 28
31 6 WS % 2 A R A
S AR S Bt
B & 5 838
W6 RS AP
K A BB ot
NB a4 3 /8 5
Wt & H o
A B A

HEMTHSEA

ABRA L GG
&M E % BAE R
ERE R aA R (B

fiL: Eu)

B A% HaH
HEWFHET R EM
AR B R (F

fir 0 2D

NB g4 % & i
MeRHBEc AW EN
AANELAMENR (B

frs AA)

1134127318 1124127318
EHFEAE

3 B OB Sk £ B oA
73,955481.12 81,921,298 46
224,466,863 253,496 .01
4,766,605.88 646438927
185,204 .15 211,875.54
813231277 11,066,273.81
1,166,600.64 1,670,493.37
& 6.0194 $ 5.5710
us 59218 uss 5.5047
$ 4,6841 $ 45638
Uss 4.6077 uss 4.5094
$ 4.6839 $ 45638
US$ 4.6076 Us$ 4.5094

B MERAAMBREZ - -

EFR KR S

SRR

T TN
Bz

PO ) |
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3 1134

113412H31#"

11241273148

125318

1125
12H318

1134

12R314

1124
123318

Hi# (mE=s)
(G331
(X51729875598) ISLAMIC REP
OF PAKISTAN
(X52322319638) ISLAMIC REP
QFPAKISTAN
N H
B AT
(X52320779213) CHINA
WATER AFFAIRS GRP
(X52346524783) WEST CHINA
CEMENT LTD
(XS2708721589) SUNAC
CHINA HOLBINGS LTD
(X52708722637) SUNAC
CHINA HOLDINGS LTD
(X52922957746) FORTUNE
STARBVILTD
(X52708721233) SUNAC
CHINA HOLDINGS LTD
(X52317279573) YANLORD
LAND HKCOLTD
(X52793673083) CHINA
HONGQIAOQ GROUP LTD
(X52115708155) SHUI ON
DEVELOPMENT HLDG
(X52516930489) RED STAR
MACALLINE GROUP
(XS2708721829) SUNAC
CHINA HOLDINGS LTD
(XS2708722397) SUNAC
CHINA HOLDINGS LTD
(X52098539815) LONGFOR
HOLDINGS LTD
(XS2708722983) SUNAC
CHINA HOLDINGS LTD
(X52030348903) FRANSHION
BRILLIANT LTD
{X52281321799) FORTUNE
STAR BVILTD
(XS2343337122) FORTUNE
STARBVILTD
(X52328392951) CHINA OIL &
GAS GROUP
(X52335327388) EHICAR
SERVICES LTD
(X$2384059122) EHI CAR
SERVICES LTD
{X52219615957) SHUI ON
DEVELOPMENT HLDG
(HK0000732427) VANKE REAL
ESTATE HK

(¥=2H)D

$ 11,840,769

19,179,081

(=)

- (=)

31,019,840

12,652,944
20,798,889
290,165
778,656
23,139,682
306,607
12,417,313
9,890,356
6,199,346
6,554,823
570,589
825,100
16,511,003
351,334
13,965,689

6,170,171

10,605,296 0.1

17,890,721 0.1

3,600,544 0.1

3,534,341 -

6,112,946 0.1

4,072,019 -
8,905,405 -
10,899,369 -
5,345,492 -
4,132,382 -
9,533,382 -

4,015,675 -

0.1

0.1

01

0.1

0.1

0.1

jae]
19

M
-y

i.

2.8

0.1

a1

L7

13

08

0.9

0.1

0.1

22

19

0.8

4

0.4

0.7

05

11

1.3

0.6

11

0.5
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1124124318

1134
12K31d

T124%
12A31R

1134
12K3tA

1124
127318

Ep

(X52348238259) CHINA
HONGQIAOQ GROUP LTD
(X52336271510) HOPSON
DEVELOPMENT HLDGS
(X52587754909) CHINDATA
GROUP HLDS LTD
(X52057076387) RKPF
OVERSEAS 2019 A LTD
(XS2360795467) VERTEX
CAPITALINV LTD
(X$2238561794) FORTUNE
STAR BVI LTD
N#
P
(USJ57160DZ32) NISSAN
MOTOR CO
(XS2361253607) SOFTBANK
GROUP CORP
(USJ64264AG96) RAKUTEN
GROUP INC
(X52854422818) SOFTBANK
GROUP CORP
(US]64264 AK09) RAKUTEN
GROUP INC
(XS1811213435) SOFTBANK
GROUP CORP
(UST64264AC82) RAKUTEN
GROUP INC
I
I3
(X$2327392234) PT PAKUWON
JATI
(USY70908AA90) KAWASAN
INDUSTRI JABABEK
(XS2313088739) JAPFA
COMFEED TBK PT
(USY71247AA15) INDIKA INTE
ENERGI PT
(USY56607AA51) MEDCO
BELL PTE LTD
(US455780DV51) REPUBLIC OF
INDONESIA
(SGXF45929951) PT CIPUTRA
DEVELOPMENT
(USGBA393AC49) STAR
ENERGY GEOTHERMAL
(USQ67949AC34) NICKEL
INDUSTRIES LTD
(USY39690AA30) INDIKA
ENERGY CAPITAL IV
(USY59501 AA78) MEDCO OAK
TREE PTE LTD
(USY39694AA51) INDIKA
ENERGY Il PTE
(USY7140WAC20) INDONESIA
ASAHAN ALUMINI
(USY7141BABI0) FREEPORT
INDONESIA PT
b H

(#xAD

$

5 12,189,870
19,531,509
6,476,909
4,814,944
5517117

17,915,770

131,422,667

155,093,691

6,192,528
9,249,356
10,746,628
20,118,224

21,382,522

9,155,127

12,610,448

67,689,258

21,765,575

9,478,790
8,145,259
6,443,696
26,999,743
8,183,449
9,067,323
17,955,680
7400478

7,079,844

8,619,231
6,343,550

29,631,798

7,361,877

16,940,216
7,464,693
6,408,678
6,179,272
7,659,546

18,367,974
6,471,930

9,076,291

100,754,262

130,525,056

0.1
0.1
0.1

0.2

(=)

0.5

0.1

0.1
0.2

0.1

0.1

0.2

01

0.1
0.1

0.3

(=)

0.8

0.1

12

14

27

2.9

\Dl
= | t

\_

11

0.8

3.6

11

1.2

2.4

1.0

0.9

oy
s
W= By ' 1 ' 1

15
23
0.8
0.6
0.7
—21
183

11

2.6

1.0
07

3.5

0.9

20
0.9
0.8
0.7
0.9

22

11
15.5
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12A3tA

A
(USY4470XAA10) JSW
INFRASTRUCTURE
(XS52224065289) PERIAMA
HOLDINGS LLC/DE
(USY7280PAAT13) 10 RENEW
POWER SUBSIDIAR
(USY44680RW11) JSW STEEL
LTD
(USY4S71YAA27) JSW HYDRO
ENERGY LTD
(USV2352NAB11) CLEAN
RENEWABLE POWER
(XS2189565992) UPL CORP LTD
(X52775699577) IRB
INFRASTRUCTURE DEVE
(USGOT27HA[33) VEDANTA
RESOURCES
(USY3004WACE5) GMR
HYDERABAD INTERNATIO
(X52367109803) ADANI
ELECTRICITY MUMBAI
(USV4605MA A63) INDIA
CLEAN ENERGY HLDG
(X52350621517) TML
HOLDINGS PTE LTD
(USV28479AA77) DIAMOND 11
LTD
(XS1753505328) ABJA
INVESTMENT CO
bt
® oW E
(XS2197693265) NAGACORP
LTD
£ B
(USU6547TAE76) NISSAN
MOTOR ACCEPTANCE
(USU2732PAA04) GENTING
NY LLC/GENNY CAP
A E
B
(USG5002FALI06) JAGUAR
LAND ROVER AUTOMO
& o3
(XS2873948702) NWD MTN
LTD
(USG5975LAF34) MELCO
RESORTS FINANCE
(XS2175969125) NWD MTN
LTD
(USG5975LAK29) MELCO
RESORTS FINANCE
(XS1960476387) NWD
FINANCE (BVI) LTD
(X52435611327) NWD
FINANCE (8V]) LTD
(X52216200333) ELECT
GLOBAL INV LTD
(X52290959860) YUEXIU REIT
MTN CO

$ 7,904,892

9,830,465
9,136,655
8,843,101
9,783,224

13,133,349
5,809,318

16,563,256
6,926,756

9,703,602

$ 12,758,314
15,167,723
8,211,408
7,970,569
9,707,853

20,237,375

8,898,889
2,391,652
5,405,672
11,722,575
6,170,420

30,776,185

97,634,618

139,418,535

11,944,236

12,966,974

5,643,745

18,610,719

12,046,153

11,899,160
14,066,245
5,921,134
13,200,384
2,341,678
3,926,639
22,741,491

12,811,839

3,253,976
7,519,410
10,752,332

5,284,759

74,087,731

39,622,316

0.1

01

0.1

0.1

0.1

0.1

01

0.1

0.1

0.1

03

0.1

0.1

0.1

0.1

0.1

0.2

6.1

01

01

01

01

0.1

0.1

0.1

01

0.1

0.2

01

11

1.2

1.2

1.3

1.7
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2.2

0.9
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1.6

1.9

0.8

1.7
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0.5
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(XS2207320701) SAN MIGUEL

CORP 6,494,309 - - - 0.9 -
(US718286CX35) REPUBLIC OF

PHILIFPINES 6,406,850 - (=) (3£=) 08 -
(X52883979705) SAN MIGUEL

GLOBAL POWER 6,809,269 - - - 0.9 -

gy it 66,595,879 17,365,152 8.8 2,
% dw MW

(USY5951MAAOG) MEDCO

MAPLE TREE PTELTD 17,240,675 15,652,567 0.1 0.1 23 19
(X52787854673) SINGAPORE

AIRLINESLTD 16,651,928 - 1 - 2.2 -
(X5280'1333530) PUMA

INTERNATICONAL FINAN 16,679,137 - 01 - 2.2 -
(USY59500A A95) MEDCO

LAUREL TREE 6,535,876 5,844,076 0.1 0.1 0.9 07

et

(S02SWPIH) SUNAC CHINA
HOLDINGS LTD - 3,334,748 - 01
o 3t 57,107,616 24,831,391 7.6
&
(USY6142NAH18) MONGOLIA
INTL BOND 6,852,475 6,319,116 {3) (=) 09 13
(USY6142NAG35) MONGOLIA
INTL BOND 13,806,964 12,996,602 (3 (o)
oo * 20,659,439 19,315,718
o H
{USG98149AEN2) WYNN
MACAULTD 15,211,531 - 0.1 - 2.0 -
(USG85381AGY5) STUDIO CITY
FINANCE LTD 11,927,957 - 0.1 - 1.6 -
(USGa0744ABE7) MGM CHINA
HOLDINGS LTD - 9,081,639 - -
(USBO0O7RAES3) SANDS
CHINA LTD - 9,136,686 - -
(USGIBI4IAGES) WYNN
MACAULTD - 24,032,557 - 01
(USGBE39EACY6) STUDIO
CITYCOLTD
A #
moom
{USQ7390AABS1) PERENTI
FINANCEPTY LTD 6,863,620 - 0.1 - 0.9
(USQ3919KAQ42) FMG
RESOURCES AUG 2006 13,050,116 12,297,196 0.1 01 1.8 1.5
(USG2584CAD86) 5L
FINANCE PLC 14,405,610 14,610,958 0.1 01
(X51912654594) SANTOS
FINANCE LTD - 12,071,602 - 0.1
iR it 34,319,346 38,979,756
# B
(USY8085FBL.32) SK HYNIX
INC 13,871,608 12,982,710 0.1 0.1 1.8 1.5
(US302154DZ91)
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(USY75272AF91) POSCO $ - $ 30,893,173 - 0.1 - 3.7

(USYS085FBK58) SK HTYNIX

INC - 19,043,009 - 0.1 - 2.3
a3} 13,871,608 69,417,886 1.8 83
fh Faast 722,301,752 762,456,516 95,9 90.8
AT (B3EA) 26,340,711 64,238,426 35 7.6
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1134 1124
4 %8 % 4 %R %

FAFE A $ 840,164,684 111.5 $ 1,087,105,568 129.4
i A

Fl A (HIEEZRAL) 50,020,355 6.6 61,956,902 7.4

b PN 4,189 - 66,002 -

N 50,024,544 6.6 62,022,904 7 4

w i

@I E (MExA+t) 13,003,610 1.7 15,580,438 1.9

154 B (P3RS 2,113,100 0.3 2,531,828 0.3

a5 ef A 233,000 - 243,000 -

B4 & A 27,497 - 35,723 -

# A At 15,377,207 20 18,390,989 2.2

AEEHZENS 34,647 337 4.6 43,631,915 52
AT B AR R 18,182,772 2.4 59,958,929 7.1
B E % M B E AR ( 171,448219) ( 22.7) ( 217,253864) ( 259)
EERETAES (M) 7172,704 1.0 (  273,121,062) ( 325)
LERABB L (HEZAT

—) ( 11,359,950) ( 1.5) ( 6,924,200) ( 0.8)
A EREARBRFEEH (M

= 20,555,069 2.7 164,326,768 19.6
kERARERFEH (i

=&+ 31,066,899 4.1 11,137,448 1.3
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E 643,884 .27 21,107,168 & & 1,949279.48 59,911,105
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B it 256.77 8714 ®| # 135.72 4,605
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MEMmz ok Ll BHAA NBRUSSHEMZT FEK
BoRAKEALALE (1095108208 ) R EHIMEA %L BEHEL
AEANBEIEAER NEAL KGR 20EEERAN () o &
>
ARKRATB A2 FE AR FHEMME— -
+  HMAARS
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H % A 4 4 ok KA & x B
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(=) AT M AT %5

w113 & 112 4 12 A 31 8 0 A A& 5 K2R E R B M
ShE LB RN TFREMELT
113 £ 12 A 31 #

A # & % ® B A & F F H#
F i USD 250,000 8§ A NTD 7,942,500 114.01.07 ($ 249,049)
&M USD 400,000 /8 A NTD 12,767,200 114.01.17 ( 329,145)
& H USD 1,600,000 /" H A NTD 51,043,200 114.01.21 ( 1,324,820)
% USD 1,700,000 8 A NTD 54,233,400 114.01.21 ( 1407,621)
&4 USD 200,000 8 ANTD 6,380,400 114.01.21 ( 165,603)
& USD 500,000 8 A NTD 15,951,000 114.01.21 ( 414,006)
# 4 USD 1,500,000 & A NTD 47,853,000 114.01.21 ( 1,242,019)
## USD 500,000 /8 A NTD 16,148,500 114.02.25 ( 168,527)
& USD 400,000 /8 A NTD 12,903,600 114.02.27 ( 147,814)
& i USD 1,000,000 /8 A NTD 32,259,000 114.02.27 ( 369,536
& USD 400,000 § A NTD 12,905,600 114.03.03 ( 141,400)
&4 USD 500,000 & A NTD 16,089,000 114.03.11 ( 208,864 )
## USD 1,000,000 8 A NTD 32,178,000 114.03.11 { 417,729)
& USD 1,000,000 8§ A NTD 32,269,000 114.03.17 ( 310,400)
4 USD 250,000 8 A NTD 7,762,000 114.09.30 ( 254,957)
N ($ 7,151,490)
112 & 12 B 31 8

A # A 3 ® #H 8 o~ F B A&
# i USD 400,000 /8 A NTD 12,428,000 113.03.01 $ 219,507
& & USD 1,700,000 /8 A NTD 52,859,800 113.03.18 1,076,468
& USD 200,000 /g A NTD 6,218,800 113.03.18 126,643
& & USD 1,600,000 " E A NTD 49,750,400 113.03.18 1,013,147
&4 USD 500,000 & A NTD 15,547,000 113.03.18 316,608
% USD 1,500,000 /8 A NTD 46,641,000 113.03.18 949,825
# & USD 1,000,000 /& A NTD 30,875,000 113.06.11 696,917
% 1 USD 500,000 8 A NTD 15,437,500 113.06.11 348,458
F & USD 400,000 /8 ANTD 12,169,200 113.06.28 118,933
& USD 250,000 8 A NTD 7,605,750 113.06.28 74,333
/) ) $ 4,940,839
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